
Local Government Inv Pool
Portfolio Management

October 31, 2014

State of Nevada

Portfolio Summary

% of
Portfolio

Book
ValueInvestments

Market
Value

Par
Value

Days to
MaturityTerm

YTM
365 Equiv.

Money-Market Mutual Funds 27,914,222.23 15.23 0.010127,914,222.2327,914,222.23
Negotiable Certificates of Deposit 15,000,000.00 562.81 0.0762514,999,850.0015,000,000.00
Commercial Paper 84,197,547.67 4815.77 0.0661484,195,432.0084,200,000.00
U.S. Agency - Coupon Notes 210,734,202.05 21839.47 0.112120210,717,760.75210,685,000.00
U.S. Agency - Discount Notes 186,064,513.42 10234.85 0.06757186,075,550.07186,088,000.00
U.S. Treasury Securities - Coupon 9,998,043.33 5511.87 0.2456010,000,000.0010,000,000.00

533,908,528.70 100.00%
Investments

533,902,815.05533,887,222.23 141 71 0.085

Cash and Accrued Interest

533,954,269.81Total Cash and Investments
45,741.11Subtotal
45,741.11

533,948,556.16533,887,222.23

45,741.11

45,741.11

141 71 0.085

Accrued Interest at Purchase

Current Year
October 31

35,887.85
Fiscal Year To Date

139,749.86

Average Daily Balance

Effective Rate of Return

504,969,078.46 463,409,546.68

0.09%0.08%

Total Earnings Month Ending

__________________________________________________     ____________________
Local Government Inv Pool,

Portfolio LGIP
AP

Reporting period 10/01/2014-10/31/2014

Run Date: 11/20/2014 - 14:25 PM (PRF_PM1) 7.3.0
Report Ver. 7.3.5
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Par Value Book Value
Maturity

Date
Stated

RateMarket Value

October 31, 2014
Portfolio Details - Investments

Average
BalanceIssuer

Portfolio Management
Local Government Inv Pool

YTM
365TermCUSIP Investment #

Purchase
Date

Money-Market Mutual Funds

1Wells Fargo Bank Money MarketL9999 27,914,222.23 27,914,222.23 0.01027,914,222.23 1WF MMKT-LGIP 0.010

27,914,222.23 127,914,222.2327,914,222.2346,017,441.11Subtotal and Average 1 0.010

Negotiable Certificates of Deposit

25Toronto Dominion BankL150083 15,000,000.00 15,000,000.00 11/26/20140.07510/01/2014 14,999,850.00 5689112UYK1 0.076

15,000,000.00 5614,999,850.0015,000,000.0015,000,000.00Subtotal and Average 25 0.076

Commercial Paper

6Coca Cola CoL150041 5,000,000.00 4,999,916.67 11/07/20140.10008/18/2014 4,999,900.00 8119121BL72 0.101
31Coca Cola CoL150065 5,000,000.00 4,999,612.50 12/02/20140.09009/11/2014 4,999,350.00 8219121BM22 0.091

2Colgate-Palmolive CoL150087 10,000,000.00 9,999,972.22 11/03/20140.05010/06/2014 10,000,000.00 2819416FL36 0.051
39Emerson Electric CoL150066 5,000,000.00 4,999,512.50 12/10/20140.09009/11/2014 4,999,250.00 9029101BMA7 0.091

2General Electric CoL150079 10,000,000.00 9,999,977.78 11/03/20140.04009/30/2014 10,000,000.00 3436960ML35 0.041
13General Electric CoL150080 10,000,000.00 9,999,819.44 11/14/20140.05009/30/2014 9,999,500.00 4536960MLE1 0.051
11Illinois Tool WorksL150105 9,200,000.00 9,199,803.23 11/12/20140.07010/29/2014 9,199,632.00 144523EMLC5 0.071
51Microsoft CorpL150104 10,000,000.00 9,999,008.33 12/22/20140.07010/29/2014 9,997,800.00 5459515NMN0 0.071

2Pepsico IncL150076 10,000,000.00 9,999,961.11 11/03/20140.07009/24/2014 10,000,000.00 4071344UL31 0.071
2Royal Bank of CanadaL150055 10,000,000.00 9,999,963.89 11/03/20140.06508/28/2014 10,000,000.00 6778009BL34 0.066

84,197,547.67 4884,195,432.0084,200,000.0082,931,329.83Subtotal and Average 14 0.066

U.S. Agency - Coupon Notes

18Federal Farm Credit BankL140377 3,700,000.00 3,700,273.41 11/19/20140.27004/01/2014 3,700,259.00 2323133EC2X1 0.120
149Federal Farm Credit BankL150018 4,875,000.00 4,884,739.48 03/30/20150.62507/30/2014 4,885,091.25 2433133EAKE7 0.142
108Federal Farm Credit BankL150027 4,000,000.00 4,003,972.21 02/17/20150.45008/07/2014 4,004,480.00 1943133EADP0 0.113
181Federal Farm Credit BankL150043 5,000,000.00 5,008,823.57 05/01/20150.50008/19/2014 5,008,400.00 2553133EANJ3 0.147

4Federal Farm Credit BankL150106 5,000,000.00 5,000,123.20 11/05/20140.27010/30/2014 5,000,050.00 63133EA6W3 0.048
17Federal Home Loan BankL140347 11,600,000.00 11,600,041.92 11/18/20140.12503/04/2014 11,600,232.00 2593130A0C81 0.115
81Federal Home Loan BankL140414 10,000,000.00 9,999,845.78 01/21/20150.09005/12/2014 9,999,400.00 2543130A1QJ0 0.097

111Federal Home Loan BankL140418 10,000,000.00 9,999,623.81 02/20/20150.10005/21/2014 9,998,900.00 2753130A1Z50 0.112
114Federal Home Loan BankL140424 5,000,000.00 4,999,650.37 02/23/20150.09005/30/2014 4,999,250.00 2693130A23U8 0.112
114Federal Home Loan BankL140425 10,000,000.00 9,999,300.75 02/23/20150.09005/30/2014 9,998,500.00 2693130A23U8 0.112

19Federal Home Loan BankL140428 5,000,000.00 4,999,940.99 11/20/20140.07006/09/2014 4,999,900.00 1643130A22G0 0.092
40Federal Home Loan BankL140433 5,000,000.00 4,999,910.61 12/11/20140.08006/12/2014 4,999,900.00 1823130A2DG8 0.096
41Federal Home Loan BankL140446 5,000,000.00 5,004,429.66 12/12/20140.87506/27/2014 5,004,400.00 168313371PC4 0.097

118Federal Home Loan BankL140447 16,500,000.00 16,498,812.84 02/27/20150.09006/30/2014 16,497,360.00 2423130A26J0 0.112
81Federal Home Loan BankL150016 5,000,000.00 4,999,750.11 01/21/20150.09007/25/2014 4,999,700.00 1803130A2MH6 0.113

Portfolio LGIP
AP

Run Date: 11/20/2014 - 14:25 PM (PRF_PM2) 7.3.0

Report Ver. 7.3.5
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U.S. Agency - Coupon Notes

81Federal Home Loan BankL150020 10,000,000.00 9,999,482.35 01/21/20150.09007/31/2014 9,999,400.00 1743130A1QJ0 0.113
110Federal Home Loan BankL150023 10,000,000.00 9,999,480.73 02/19/20150.10008/01/2014 9,998,900.00 2023130A1Z27 0.117
179Federal Home Loan BankL150044 2,500,000.00 2,500,911.45 04/29/20150.21008/20/2014 2,500,525.00 2523130A0RA0 0.136
130Federal Home Loan BankL150047 3,600,000.00 3,599,717.79 03/11/20150.10008/22/2014 3,599,532.00 2013130A2DE3 0.122
128Federal Home Loan BankL150050 2,500,000.00 2,499,767.88 03/09/20150.10008/26/2014 2,499,700.00 1953130A2D52 0.126
121Federal Home Loan BankL150052 10,000,000.00 10,001,137.60 03/02/20150.14008/27/2014 9,999,900.00 1873130A1FG8 0.106
121Federal Home Loan BankL150056 10,000,000.00 10,001,137.40 03/02/20150.14008/28/2014 9,999,900.00 1863130A1FG8 0.106
223Federal Home Loan BankL150063 5,750,000.00 5,762,288.57 06/12/20150.50009/09/2014 5,763,512.50 276313379ER6 0.152
132Federal Home Loan BankL150067 2,000,000.00 2,002,011.36 03/13/20150.37509/12/2014 2,001,080.00 182313376ZQ1 0.101
132Federal Home Loan BankL150068 1,320,000.00 1,321,280.33 03/13/20150.37509/12/2014 1,320,712.80 182313376ZQ1 0.110
111Federal Home Loan BankL150072 6,340,000.00 6,343,520.67 02/20/20150.25009/22/2014 6,342,726.20 151313381YP4 0.067
164Federal Home Loan BankL150073 5,000,000.00 5,000,314.65 04/14/20150.12509/23/2014 4,999,500.00 2033130A1PG7 0.111
195Federal Home Loan BankL150074 10,000,000.00 9,999,665.52 05/15/20150.12509/23/2014 9,999,900.00 2343130A1ZN1 0.131
201Federal Home Loan BankL150081 10,000,000.00 10,000,779.22 05/21/20150.12509/30/2014 9,999,100.00 2333130A23V6 0.111
209Federal Home Loan BankL150095 5,000,000.00 5,000,699.55 05/29/20150.12510/16/2014 4,998,950.00 2253130A26Q4 0.101
181Federal Home Loan BankL150096 3,000,000.00 3,000,374.77 05/01/20150.12510/17/2014 2,999,550.00 1963130A1UQ9 0.100
258Federal Home Loan BankL150103 5,000,000.00 4,999,404.65 07/17/20150.12510/29/2014 4,997,550.00 2613130A2MC7 0.142
270Federal Home Loan BankL150107 3,000,000.00 3,002,988.85 07/29/20150.28010/30/2014 3,001,500.00 2723130A0QG8 0.146

210,734,202.05 218210,717,760.75210,685,000.00210,091,356.47Subtotal and Average 120 0.112

U.S. Agency - Discount Notes

48Federal Farm Credit BankL140411 10,000,000.00 9,998,933.33 12/19/20140.08005/01/2014 9,999,700.00 232313313T73 0.082
55Federal Home Loan BankL150002 10,000,000.00 9,998,533.33 12/26/20140.09607/01/2014 9,999,600.00 178313385U61 0.099
11Federal Home Loan BankL150017 6,000,000.00 5,999,849.67 11/12/20140.08207/29/2014 5,999,940.00 106313385P26 0.084
11Federal Home Loan BankL150024 5,050,000.00 5,049,861.13 11/12/20140.09008/01/2014 5,049,949.50 103313385P26 0.093
97Federal Home Loan BankL150037 9,153,000.00 9,150,632.42 02/06/20150.09608/15/2014 9,151,993.17 175313384BN8 0.099
39Federal Home Loan BankL150040 5,000,000.00 4,999,512.50 12/10/20140.09008/18/2014 4,999,850.00 114313385S64 0.093

118Federal Home Loan BankL150057 7,750,000.00 7,747,535.93 02/27/20150.09708/29/2014 7,748,992.50 182313384CK3 0.100
20Federal Home Loan BankL150059 17,720,000.00 17,719,409.33 11/21/20140.06009/03/2014 17,719,822.80 79313385Q33 0.062
60Federal Home Loan BankL150082 10,000,000.00 9,998,916.66 12/31/20140.06510/01/2014 9,999,600.00 91313385V37 0.067
13Federal Home Loan BankL150086 26,100,000.00 26,099,717.25 11/14/20140.03010/06/2014 26,099,739.00 39313385P42 0.031
13Federal Home Loan BankL150088 15,000,000.00 14,999,745.42 11/14/20140.04710/08/2014 14,999,850.00 37313385P42 0.048
13Federal Home Loan BankL150097 10,000,000.00 9,999,855.55 11/14/20140.04010/21/2014 9,999,900.00 24313385P42 0.041
25Federal Home Loan BankL150098 6,795,000.00 6,794,764.06 11/26/20140.05010/21/2014 6,794,864.10 36313385Q82 0.051
34Federal Home Loan BankL150099 8,000,000.00 7,999,622.22 12/05/20140.05010/21/2014 7,999,840.00 45313385R99 0.051
34Federal Home Loan BankL150100 7,000,000.00 6,999,669.44 12/05/20140.05010/23/2014 6,999,860.00 43313385R99 0.051

Portfolio LGIP
AP

Run Date: 11/20/2014 - 14:25 PM (PRF_PM2) 7.3.0
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U.S. Agency - Discount Notes

108Federal Home Loan BankL150108 5,750,000.00 5,748,792.50 02/17/20150.07010/30/2014 5,749,310.00 110313384BZ1 0.072
139Federal Home Loan BankL150109 7,000,000.00 6,998,108.05 03/20/20150.07010/30/2014 6,998,670.00 141313384DG1 0.072
179Federal Home Loan BankL150110 19,770,000.00 19,761,054.63 04/29/20150.09110/30/2014 19,764,069.00 181313384EY1 0.094

186,064,513.42 102186,075,550.07186,088,000.00138,996,300.12Subtotal and Average 57 0.067

U.S. Treasury Securities - Coupon

60U.S. Treasury NoteL130806 10,000,000.00 9,998,043.33 12/31/20140.12506/28/2013 10,000,000.00 551912828UD0 0.245

9,998,043.33 55110,000,000.0010,000,000.009,997,554.16Subtotal and Average 60 0.245

U.S. Treasury Bills

1,935,096.77Subtotal and Average

141504,969,078.46 533,887,222.23 71 0.085533,902,815.05 533,908,528.70Total and Average

Portfolio LGIP
AP

Run Date: 11/20/2014 - 14:25 PM (PRF_PM2) 7.3.0
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YTM
365TermCUSIP Investment #

Purchase
Date

0.00

141504,969,078.46 533,887,222.23 71 0.085

0 0
45,741.11
45,741.11

45,741.11
45,741.11

Subtotal
Accrued Interest at PurchaseAverage Balance

533,948,556.16 533,954,269.81Total Cash and Investments

Portfolio LGIP
AP

Run Date: 11/20/2014 - 14:25 PM (PRF_PM2) 7.3.0


