State of Nevada
Local Government Inv Pool

Portfolio Management
Portfolio Summary
September 30, 2014

Par Market Book % of Days to YT™M

Investments Value value Value  Portfolio Term Maturity 365 Equiv.
Money-Market Mutual Funds 52,433,297.25 52,433,297.25 52,433,297.25 11.14 1 1 0.010
Negotiable Certificates of Deposit 15,000,000.00 15,000,000.00 15,000,000.00 3.19 92 0 0.137
Commercial Paper 82,780,000.00 82,766,244.20 82,774,447.55 17.59 58 33 0.074
U.S. Agency - Coupon Notes 229,685,000.00 229,724,359.70 229,741,751.56 48.82 216 122 0.110
U.S. Agency - Discount Notes 80,673,000.00 80,670,213.89 80,658,646.70 17.14 155 73 0.087
U.S. Treasury Securities - Coupon 10,000,000.00 10,001,600.00 9,997,032.38 2.12 551 91 0.245

470,571,297.25 470,595,715.04 470,605,175.44 100.00% 157 80 0.092
Investments
Cash and Accrued Interest
Accrued Interest at Purchase 35,962.23 35.962.23
Subtotal 35,962.23 35,962.23
Total Cash and Investments 470,571,297.25 470,631,677.27 470,641,137.67 157 80 0.092

Total Earnings

September 30 Month Ending

Fiscal Year To Date

Current Year 35,608.10 103,862.01
Average Daily Balance 485,099,117.66 449,405,791.40
Effective Rate of Return 0.09% 0.09%

Local Government Inv Pool,

Reporting period 09/01/2014-09/30/2014

Run Date: 11/19/2014 - 15:38

Portfolio LGIP

AP

PM (PRF_PM1) 7.3.0
Report Ver. 7.3.5
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Average Purchase Stated Days to YTM  Maturity

CUSIP Investment # Issuer Balance Date Par Value Market Value Book Value Rate Term Maturity 365 Date
Money-Market Mutual Funds
WF MMKT-LGIP L9999 Wells Fargo Bank Money Market 52,433,297.25 52,433,297.25 52,433,297.25 0.010 1 1 0.010

Subtotal and Average 45,097,303.09 52,433,297.25 52,433,297.25 52,433,297.25 1 1 0.010
Negotiable Certificates of Deposit
89112ULE9 L150001 Toronto Dominion Bank 07/01/2014 15,000,000.00 15,000,000.00 15,000,000.00 0.135 92 0 0.137 10/01/2014

Subtotal and Average 19,833,333.33 15,000,000.00 15,000,000.00 15,000,000.00 92 0 0.137
Commercial Paper
19121BKN8 L150014 Coca Cola Co 07/25/2014 7,780,000.00 7,779,144.20 7,779,546.17 0.100 89 21 0.101 10/22/2014
19121BL72 L150041 Coca Cola Co 08/18/2014 5,000,000.00 4,999,100.00 4,999,486.11 0.100 81 37 0.101 11/07/2014
19121BM22 L150065 Coca Cola Co 09/11/2014 5,000,000.00 4,998,350.00 4,999,225.00 0.090 82 62 0.091 12/02/2014
29101BMA7 L150066 Emerson Electric Co 09/11/2014 5,000,000.00 4,998,150.00 4,999,125.00 0.090 90 70 0.091 12/10/2014
36960ML35 L150079 General Electric Co 09/30/2014 10,000,000.00 9,998,400.00 9,999,633.33 0.040 34 33 0.041 11/03/2014
36960MLE1 L150080 General Electric Co 09/30/2014 10,000,000.00 9,997,800.00 9,999,388.89 0.050 45 44 0.051 11/14/2014
4523EMK28 L150078 lllinois Tool Works 09/26/2014 10,000,000.00 9,999,900.00 9,999,980.55 0.070 6 1 0.071 10/02/2014
71344UL31 L150076 Pepsico Inc 09/24/2014 10,000,000.00 9,998,400.00 9,999,358.33 0.070 40 33 0.071 11/03/2014
78009BL34 L150055 Royal Bank of Canada 08/28/2014 10,000,000.00 9,998,400.00 9,999,404.17 0.065 67 33 0.066 11/03/2014
93114FKV5 L150022 Wal-Mart Stores Inc 08/01/2014 10,000,000.00 9,998,600.00 9,999,300.00 0.090 89 28 0.091 10/29/2014

Subtotal and Average 73,192,962.82 82,780,000.00 82,766,244.20 82,774,447.55 58 33 0.074
U.S. Agency - Coupon Notes
3133EC2X1 L140377 Federal Farm Credit Bank 04/01/2014 3,700,000.00 3,700,999.00 3,700,729.09 0.270 232 49  0.120 11/19/2014
3133EAKE7 L150018 Federal Farm Credit Bank 07/30/2014 4,875,000.00 4,887,382.50 4,886,700.45 0.625 243 180 0.142 03/30/2015
3133EADPO L150027 Federal Farm Credit Bank 08/07/2014 4,000,000.00 4,005,840.00 4,005,096.42 0.450 194 139  0.113 02/17/2015
3133EANJ3 L150043 Federal Farm Credit Bank 08/19/2014 5,000,000.00 5,008,800.00 5,010,294.17 0.500 255 212 0.147 05/01/2015
3130A0C81 L140347 Federal Home Loan Bank 03/04/2014 11,600,000.00 11,600,812.00 11,600,115.91 0.125 259 48 0.115 11/18/2014
3130A0AL4 L140350 Federal Home Loan Bank 03/05/2014 10,000,000.00 10,000,100.00 10,000,100.73 0.125 230 20 0.105 10/21/2014
3130A06B1 L140372 Federal Home Loan Bank 03/27/2014 5,000,000.00 5,000,000.00 5,000,003.17 0.125 189 1 0.102 10/02/2014
3130A1JQ2 L140376 Federal Home Loan Bank 04/01/2014 10,000,000.00 10,000,000.00 10,000,000.00 0.090 183 0 0.100 10/01/2014
3130A1PN2 L140406 Federal Home Loan Bank 04/30/2014 10,000,000.00 9,999,800.00 9,999,974.55 0.080 168 14  0.086 10/15/2014
3130A1TU2 L140407 Federal Home Loan Bank 04/30/2014 5,000,000.00 4,999,800.00 4,999,970.62 0.080 180 26 0.088 10/27/2014
3130A1QJO L140414 Federal Home Loan Bank 05/12/2014 10,000,000.00 9,998,700.00 9,999,787.95 0.090 254 112  0.097 01/21/2015
3130A1Z50 L140418 Federal Home Loan Bank 05/21/2014 10,000,000.00 9,998,200.00 9,999,520.27 0.100 275 142  0.112 02/20/2015
3130A23U8 L140424 Federal Home Loan Bank 05/30/2014 5,000,000.00 4,998,850.00 4,999,556.72 0.090 269 145 0.112 02/23/2015
3130A23U8 1140425 Federal Home Loan Bank 05/30/2014 10,000,000.00 9,997,700.00 9,999,113.44 0.090 269 145 0.112 02/23/2015
3130A22G0 L140428 Federal Home Loan Bank 06/09/2014 5,000,000.00 4,999,550.00 4,999,847.83 0.070 164 50 0.092 11/20/2014

Run Date: 11/19/2014 - 15:38
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Average Purchase Stated Days to YTM  Maturity

CUsIP Investment # Issuer Balance Date Par Value Market Value Book Value Rate Term Maturity 365 Date
U.S. Agency - Coupon Notes
3130A2DG8 L140433 Federal Home Loan Bank 06/12/2014 5,000,000.00 4,999,650.00 4,999,843.58 0.080 182 71 0.096 12/11/2014
313371PC4 L140446 Federal Home Loan Bank 06/27/2014 5,000,000.00 5,007,550.00 5,007,670.88 0.875 168 72 0.097 12/12/2014
3130A26J0 L140447 Federal Home Loan Bank 06/30/2014 16,500,000.00 16,496,040.00 16,498,505.81 0.090 242 149  0.112 02/27/2015
3130A2MH6 L150016 Federal Home Loan Bank 07/25/2014 5,000,000.00 4,999,350.00 4,999,656.41 0.090 180 112 0.113 01/21/2015
3130A1QJ0 L150020 Federal Home Loan Bank 07/31/2014 10,000,000.00 9,998,700.00 9,999,288.24 0.090 174 112 0.113 01/21/2015
3130A1z27 L150023 Federal Home Loan Bank 08/01/2014 10,000,000.00 9,998,200.00 9,999,336.48 0.100 202 141  0.117 02/19/2015
3130A0RA0 L150044 Federal Home Loan Bank 08/20/2014 2,500,000.00 2,501,150.00 2,501,065.06 0.210 252 210 0.136 04/29/2015
3130A2DE3 1150047 Federal Home Loan Bank 08/22/2014 3,600,000.00 3,599,352.00 3,599,652.66 0.100 201 161  0.122 03/11/2015
3130A2D52 L150050 Federal Home Loan Bank 08/26/2014 2,500,000.00 2,499,550.00 2,499,713.47 0.100 195 159  0.126 03/09/2015
3130A1FG8 L150052 Federal Home Loan Bank 08/27/2014 10,000,000.00 9,999,600.00 10,001,419.64 0.140 187 152  0.106 03/02/2015
3130A1FG8 L150056 Federal Home Loan Bank 08/28/2014 10,000,000.00 9,999,600.00 10,001,419.40 0.140 186 152  0.106 03/02/2015
313379ER6 L150063 Federal Home Loan Bank 09/09/2014 5,750,000.00 5,762,305.00 5,763,956.70 0.500 276 254  0.152 06/12/2015
3133762Q1 L150067 Federal Home Loan Bank 09/12/2014 2,000,000.00 2,002,100.00 2,002,468.49 0.375 182 163  0.101 03/13/2015
3133762Q1 L150068 Federal Home Loan Bank 09/12/2014 1,320,000.00 1,321,386.00 1,321,571.31 0.375 182 163  0.110 03/13/2015
313381YP4 L150072 Federal Home Loan Bank 09/22/2014 6,340,000.00 6,343,043.20 6,344,489.66 0.250 151 142  0.067 02/20/2015
3130A1PG7 L150073 Federal Home Loan Bank 09/23/2014 5,000,000.00 5,000,950.00 5,000,372.56 0.125 203 195 0.111 04/14/2015
3130A1ZN1 L150074 Federal Home Loan Bank 09/23/2014 10,000,000.00 9,999,300.00 9,999,613.79 0.125 234 226  0.131 05/15/2015
3130A23V6 L150081 Federal Home Loan Bank 09/30/2014 10,000,000.00 10,000,000.00 10,000,896.10 0.125 233 232 0.111 05/21/2015

Subtotal and Average 208,562,211.62 229,685,000.00 229,724,359.70 229,741,751.56 216 122 0.110
U.S. Agency - Discount Notes
313313L55 L140353 Federal Farm Credit Bank 03/10/2014 10,000,000.00 9,999,900.00 9,999,416.67 0.100 226 21 0.103 10/22/2014
313313773 L140411 Federal Farm Credit Bank 05/01/2014 10,000,000.00 9,999,700.00 9,998,244.44 0.080 232 79 0.082 12/19/2014
313385U61 L150002 Federal Home Loan Bank 07/01/2014 10,000,000.00 9,999,600.00 9,997,706.67 0.096 178 86 0.099 12/26/2014
313385P26 L150017 Federal Home Loan Bank 07/29/2014 6,000,000.00 5,999,880.00 5,999,426.00 0.082 106 42 0.084 11/12/2014
313385P26 L150024 Federal Home Loan Bank 08/01/2014 5,050,000.00 5,049,899.00 5,049,469.75 0.090 103 42 0.093 11/12/2014
313384BN8 L150037 Federal Home Loan Bank 08/15/2014 9,153,000.00 9,152,359.29 9,149,875.78 0.096 175 128 0.099 02/06/2015
313385564 L150040 Federal Home Loan Bank 08/18/2014 5,000,000.00 4,999,850.00 4,999,125.00 0.090 114 70 0.093 12/10/2014
313384CK3 L150057 Federal Home Loan Bank 08/29/2014 7,750,000.00 7,749,380.00 7,746,888.59 0.097 182 149  0.100 02/27/2015
313385Q33 L150059 Federal Home Loan Bank 09/03/2014 17,720,000.00 17,719,645.60 17,718,493.80 0.060 79 51 0.062 11/21/2014

Subtotal and Average 113,966,614.64 80,673,000.00 80,670,213.89 80,658,646.70 155 73 0.087
U.S. Treasury Securities - Coupon
912828UD0 1130806 U.S. Treasury Note 06/28/2013 10,000,000.00 10,001,600.00 9,997,032.38 0.125 551 91  0.245 12/31/2014

Subtotal and Average 9,996,559.52 10,000,000.00 10,001,600.00 9,997,032.38 551 91 0.245

Run Date: 11/19/2014 - 15:38
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Average Purchase Stated Days to YTM  Maturity
CusIP Investment # Issuer Balance Date Par Value Market Value Book Value  Rate Term Maturity 365 Date
U.S. Treasury Bills
Subtotal and Average 14,450,132.64
157 80 0.092

Run Date: 11/19/2014 - 15:38

Total and Average

485,099,117.66

470,571,297.25 470,595,715.04

470,605,175.44

Portfolio LGIP
AP
PM (PRF_PM2) 7.3.0
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Average Purchase Stated Daysto  YTM
CuUsIP Investment # Issuer Balance Date Par Value Market Value Book Value Rate Term Maturity 365
Average Balance 0.00 Accrued Interest at Purchase 35,962.23 35,962.23 0 0
Subtotal 35,962.23 35,962.23
470,641,137.67 157 80 0.092

Total Cash and Investments

Run Date: 11/19/2014 - 15:38

485,099,117.66

470,571,297.25

470,631,677.27

Portfolio LGIP
AP
PM (PRF_PM2) 7.3.0



