
Local Government Inv Pool
Portfolio Management

July 31, 2014

State of Nevada

Portfolio Summary

% of
Portfolio

Book
ValueInvestments

Market
Value

Par
Value

Days to
MaturityTerm

YTM
365 Equiv.

Money-Market Mutual Funds 46,797,792.75 111.56 0.010146,797,792.7546,797,792.75
Negotiable Certificates of Deposit 15,000,000.00 923.71 0.1376114,999,850.0015,000,000.00
Commercial Paper 40,421,111.96 629.99 0.0953540,417,913.5040,425,000.00
U.S. Agency - Coupon Notes 220,420,523.20 21754.46 0.109100220,419,420.45220,395,000.00
U.S. Agency - Discount Notes 72,086,260.88 16317.81 0.0887972,089,649.0072,100,000.00
U.S. Treasury Securities - Coupon 9,995,043.10 5512.47 0.24515210,002,300.0010,000,000.00

404,720,731.89 100.00%
Investments

404,726,925.70404,717,792.75 171 78 0.097

Cash and Accrued Interest

404,738,840.78Total Cash and Investments
18,108.89Subtotal
18,108.89

404,745,034.59404,717,792.75

18,108.89

18,108.89

171 78 0.097

Accrued Interest at Purchase

Current Year
July 31

33,227.62
Fiscal Year To Date

33,227.62

Average Daily Balance

Effective Rate of Return

414,725,774.11 414,725,774.11

0.09%0.09%

Total Earnings Month Ending

__________________________________________________     ____________________
Local Government Inv Pool,

Portfolio LGIP
AP

Reporting period 07/01/2014-07/31/2014

Run Date: 11/19/2014 - 15:34 PM (PRF_PM1) 7.3.0
Report Ver. 7.3.5
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Date
Stated

RateMarket Value

July 31, 2014
Portfolio Details - Investments

Average
BalanceIssuer

Portfolio Management
Local Government Inv Pool

YTM
365TermCUSIP Investment #

Purchase
Date

Money-Market Mutual Funds

1Wells Fargo Bank Money MarketL9999 46,797,792.75 46,797,792.75 0.01046,797,792.75 1WF MMKT-LGIP 0.010

46,797,792.75 146,797,792.7546,797,792.7533,304,081.08Subtotal and Average 1 0.010

Negotiable Certificates of Deposit

61Toronto Dominion BankL150001 15,000,000.00 15,000,000.00 10/01/20140.13507/01/2014 14,999,850.00 9289112ULE9 0.137

15,000,000.00 9214,999,850.0015,000,000.0015,000,000.00Subtotal and Average 61 0.137

Commercial Paper

25Bank of Nova ScotiaL140420 8,000,000.00 7,999,166.67 08/26/20140.15005/29/2014 7,999,200.00 8906416KHS2 0.152
10Bank of Nova ScotiaL140429 5,000,000.00 4,999,861.11 08/11/20140.10006/10/2014 4,999,800.00 6206416KHB9 0.101
33Coca Cola CoL140448 5,000,000.00 4,999,587.50 09/03/20140.09006/30/2014 4,999,200.00 6519121BJ34 0.091
82Coca Cola CoL150014 7,780,000.00 7,778,227.89 10/22/20140.10007/25/2014 7,776,421.20 8919121BKN8 0.101
52Emerson Electric CoL150019 4,645,000.00 4,644,463.24 09/22/20140.08007/30/2014 4,643,792.30 5429101BJN3 0.081
14General Electric CoL150015 10,000,000.00 9,999,805.55 08/15/20140.05007/25/2014 9,999,500.00 2136960MHF3 0.051

40,421,111.96 6240,417,913.5040,425,000.0037,384,836.73Subtotal and Average 35 0.095

U.S. Agency - Coupon Notes

110Federal Farm Credit BankL140377 3,700,000.00 3,701,640.46 11/19/20140.27004/01/2014 3,701,924.00 2323133EC2X1 0.120
241Federal Farm Credit BankL150018 4,875,000.00 4,890,622.38 03/30/20150.62507/30/2014 4,891,136.25 2433133EAKE7 0.142

4Federal Home Loan BankL140173 5,000,000.00 5,000,023.95 08/05/20140.18009/26/2013 5,000,050.00 313313383TK7 0.137
21Federal Home Loan BankL140174 10,000,000.00 9,999,903.07 08/22/20140.12509/26/2013 10,000,200.00 330313383X22 0.142

0Federal Home Loan BankL140326 10,000,000.00 10,000,000.00 08/01/20140.18001/23/2014 10,000,000.00 190313383TW1 0.111
0Federal Home Loan BankL140328 10,000,000.00 10,000,000.00 08/01/20140.18001/24/2014 10,000,000.00 189313383TW1 0.111

25Federal Home Loan BankL140337 10,000,000.00 10,000,307.50 08/26/20140.17002/06/2014 10,000,500.00 201313383VR9 0.125
42Federal Home Loan BankL140338 3,220,000.00 3,220,270.18 09/12/20140.21002/07/2014 3,220,515.20 217313382GF4 0.136
20Federal Home Loan BankL140342 8,000,000.00 8,000,041.38 08/21/20140.10002/28/2014 8,000,160.00 1743130A0ZH6 0.092

109Federal Home Loan BankL140347 11,600,000.00 11,600,263.88 11/18/20140.12503/04/2014 11,600,580.00 2593130A0C81 0.115
81Federal Home Loan BankL140350 10,000,000.00 10,000,402.94 10/21/20140.12503/05/2014 10,000,700.00 2303130A0AL4 0.105
25Federal Home Loan BankL140351 10,000,000.00 10,000,508.88 08/26/20140.17003/07/2014 10,000,500.00 172313383VR9 0.095
42Federal Home Loan BankL140365 10,000,000.00 9,999,745.85 09/12/20140.08003/20/2014 10,000,200.00 1763130A1A57 0.102
53Federal Home Loan BankL140371 2,500,000.00 2,500,118.94 09/23/20140.12503/27/2014 2,500,175.00 1803130A04R8 0.090
62Federal Home Loan BankL140372 5,000,000.00 5,000,193.39 10/02/20140.12503/27/2014 5,000,300.00 1893130A06B1 0.102
61Federal Home Loan BankL140376 10,000,000.00 9,999,833.33 10/01/20140.09004/01/2014 10,000,300.00 1833130A1JQ2 0.100
75Federal Home Loan BankL140406 10,000,000.00 9,999,865.45 10/15/20140.08004/30/2014 10,000,000.00 1683130A1PN2 0.086
87Federal Home Loan BankL140407 5,000,000.00 4,999,902.82 10/27/20140.08004/30/2014 4,999,800.00 1803130A1TU2 0.088

173Federal Home Loan BankL140414 10,000,000.00 9,999,672.29 01/21/20150.09005/12/2014 9,999,500.00 2543130A1QJ0 0.097

Portfolio LGIP
AP

Run Date: 11/19/2014 - 15:34 PM (PRF_PM2) 7.3.0

Report Ver. 7.3.5
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U.S. Agency - Coupon Notes

203Federal Home Loan BankL140418 10,000,000.00 9,999,313.19 02/20/20150.10005/21/2014 9,998,200.00 2753130A1Z50 0.112
206Federal Home Loan BankL140424 5,000,000.00 4,999,369.42 02/23/20150.09005/30/2014 4,998,700.00 2693130A23U8 0.112
206Federal Home Loan BankL140425 10,000,000.00 9,998,738.84 02/23/20150.09005/30/2014 9,997,400.00 2693130A23U8 0.112
111Federal Home Loan BankL140428 5,000,000.00 4,999,661.49 11/20/20140.07006/09/2014 4,999,650.00 1643130A22G0 0.092
132Federal Home Loan BankL140433 5,000,000.00 4,999,709.50 12/11/20140.08006/12/2014 4,999,900.00 1823130A2DG8 0.096
133Federal Home Loan BankL140446 5,000,000.00 5,014,153.32 12/12/20140.87506/27/2014 5,014,400.00 168313371PC4 0.097
210Federal Home Loan BankL140447 16,500,000.00 16,497,891.76 02/27/20150.09006/30/2014 16,495,380.00 2423130A26J0 0.112
173Federal Home Loan BankL150016 5,000,000.00 4,999,468.99 01/21/20150.09007/25/2014 4,999,750.00 1803130A2MH6 0.113
173Federal Home Loan BankL150020 10,000,000.00 9,998,900.00 01/21/20150.09007/31/2014 9,999,500.00 1743130A1QJ0 0.113

220,420,523.20 217220,419,420.45220,395,000.00211,181,759.23Subtotal and Average 100 0.109

U.S. Agency - Discount Notes

82Federal Farm Credit BankL140353 10,000,000.00 9,997,722.22 10/22/20140.10003/10/2014 9,998,700.00 226313313L55 0.103
140Federal Farm Credit BankL140411 10,000,000.00 9,996,888.89 12/19/20140.08005/01/2014 9,996,900.00 232313313T73 0.082

26Federal Home Loan BankL140343 10,000,000.00 9,999,386.11 08/27/20140.08502/28/2014 9,999,800.00 180313385D52 0.087
19Federal Home Loan BankL140344 7,800,000.00 7,799,650.08 08/20/20140.08502/28/2014 7,799,844.00 173313385C61 0.087
54Federal Home Loan BankL140449 18,300,000.00 18,297,941.25 09/24/20140.07506/30/2014 18,299,085.00 86313385G91 0.077

147Federal Home Loan BankL150002 10,000,000.00 9,996,080.00 12/26/20140.09607/01/2014 9,996,700.00 178313385U61 0.099
103Federal Home Loan BankL150017 6,000,000.00 5,998,592.33 11/12/20140.08207/29/2014 5,998,620.00 106313385P26 0.084

72,086,260.88 16372,089,649.0072,100,000.00107,860,543.14Subtotal and Average 79 0.088

U.S. Treasury Securities - Coupon

152U.S. Treasury NoteL130806 10,000,000.00 9,995,043.10 12/31/20140.12506/28/2013 10,002,300.00 551912828UD0 0.245

9,995,043.10 55110,002,300.0010,000,000.009,994,553.94Subtotal and Average 152 0.245

171414,725,774.11 404,717,792.75 78 0.097404,726,925.70 404,720,731.89Total and Average

Portfolio LGIP
AP

Run Date: 11/19/2014 - 15:34 PM (PRF_PM2) 7.3.0
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0.00

171414,725,774.11 404,717,792.75 78 0.097

0 0
18,108.89
18,108.89

18,108.89
18,108.89

Subtotal
Accrued Interest at PurchaseAverage Balance

404,745,034.59 404,738,840.78Total Cash and Investments

Portfolio LGIP
AP

Run Date: 11/19/2014 - 15:34 PM (PRF_PM2) 7.3.0


