Local Government Inv Pool

Portfolio Management
Portfolio Summary
December 31, 2012

State of Nevada

Par Market Book % of Days to YTM

Investments Value Value Value Portfolio Term Maturity 365 Equiv.
Cerftificates of Deposits 156,000,000.00 15,000,000.00 15,000,000.00 3.14 124 1 0.172
Certificates of Deposit - Neg 5,000,000.00 5,000,000.00 5,000,000.00 1.05 62 1 0.180
Commercial Paper 44,207,000.00 44,202,697.01 44,204,627.90 9.26 39 14 0.111
U.S. Agency - Coupon Notes 144,080,000.00 144,191,730.85 144,162,424.40 30.19 232 126 0.178
U.S. Agency - Discount Notes 189,757,000.00 189,732,781.03 189,714,670.77 39.73 104 64 0.109
U.8. Treasury Securities - Coupon 69,304,000.00 69,407,191.44 69,368,225.35 14.53 463 232 0.232
Corporate Notes 10,000,000.00 10,050,700.00 10,014,260.65 2.10 595 133 1.404

. 477,348,000.00 477,585,100.33 477,464,209.07 100.00% 199 101 0.178
Investments
Cash and Accrued Interest
Accrued Interest at Purchase 119,067.27 119,067.27
Subtotal 119,067.27 119,067.27
Total Cash and Investments 477,348,000.00 477,704,167.60 477,583,276.34 199 101 0.178

Total Earnings

December 31 Month Ending

Current Year
Average Daily Balance
Effective Rate of Return:

73,419.68
472,486,642.45
0.18%

Local Government Inv Pool,

Reporting period 12/01/2012-12/31/2012

Run Date: 01/10/2013 - 07:37

No fiscal year history available

MARKET VALUES FOR ALL DISCOUNT SECURITIES ARE SHOWN AT ORIGINAL COST

Portfolio L.GIP

AP
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Average Purchase Stated Days to YTM  Maturity
cusip Investment # Issuer Balance Date Par Value Market Value Book Value  Rate Term Maturity 365 Date
Cerftificates of Deposits
89112X3T0 £130143 Toronto Dominion Bank 08/31/2012 15,000,000.00 15,000,000.00 15,000,000.00 0.170 124 1 0172 01/02/2013

Subtotal and Average 15,000,000.00 15,000,000.00 15,000,000.00 15,000,000.00 124 1 0172
Certificates of Deposit - Neg
89112WFE2 1130285 Toronto Dominion Bank 11/01/2012 5,000,000.00 5,000,000.00 5,000,000.00 0.190 62 1 0.190 01/02/2013

Subtotal and Average 5,000,000.00 5,000,000.00 5,000,000.00 5,000,000.00 62 1 0190
Commercial Paper
06416JN25 L130408 Bank of Nova Scotia 12/28/2012 12,000,000.00 12,000,000.00 11,9989,960.00 0.120 5 1 0.122 01/02/2013
06416JN25 1130409 Bank of Nova Scotia 12/31/2012 10,000,000.00 10,000,000.00 9,999,994 .44 0.020 2 1 0.020 01/02/2013
19121ANF4 L130273 Coca Cola Co 10/25/2012 10,000,000.00 9,999,300.00 9,999,416.67 0.150 82 14 0.152 01/15/2013
19121ANB3 1130274 Coca Cola Co 10/25/2012 1,673,000.00 1,672,916.35 1,672,930.29 0.150 78 10 0.152 01/11/2013
19121APB1 L130337 Coca Cola Co 11/30/2012 5,000,000.00 4,997,300.00 4,999,145.84 0.150 73 41 0.152 02/11/2013
19121APB1 1130364 Coca Cola Co 12/11/2012 5,534,000.00 5,533,180.66 5,5633,180.66 0.130 62 41 0.132 02/11/2013

Subtotal and Average 56,610,992.63 44,207,000.00 44,202,697.01 44,204,627.90 39 14 0111
U.8. Agency - Coupon Notes
31331JY64 L130371 Federal Farm Credit Bank 12/13/2012 2,000,000.00 2,008,720.00 2,008,344.30 0.700 326 307 0.204 11/04/2013
313378685 101887 Federal Home Loan Bank 02/17/2012 5,000,000.00 5,002,100.00 4,998,483.83 0.250 539 220  0.300 08/09/2013
313376ZMO L01888 Federal Home Loan Bank 02/17/2012 5,000,000.00 5,0083,050.00 4,993,565.23 0.250 720 401  0.368 02/06/2014
313378F71 L02075 Federal Home Loan Bank 05/02/2012 10,000,000.00 10,001,000.00 9,999,797.97 0.180 296 52 0.207 02/22/2013
3133XYHDO 1130059 Federal Home Loan Bank 07/27/2012 2,000,000.00 2,013,420.00 2,012,392.11 1.625 322 164 0.254 06/14/2013
313374Y61 L130144 Federal Home Loan Bank 08/31/2012 9,300,000.00 9,319,530.00 9,316,916.62 0.500 362 239  0.223 08/28/2013
3133803P0 L130145 Federal Home Loan Bank 08/31/2012 10,000,000.00 10,004,500.00 10,002,608.87 0.250 322 198 0.202 07/19/2013
313378KJ9 1130146 Federal Home Loan Bank 08/31/2012 4,800,000.00 4,801,344.00 4,800,590.36 0.230 217 94  0.183 04/05/2013
3133794B6 L130167 Federal Home Loan Bank 09/07/2012 15,000,000.00 15,006,150.00 15,001,775.49 0.220 270 164  0.192 06/04/2013
313378KJ9 L130172 Federal Home Loan Bank 09/13/2012 4,405,000.00 4,406,233.40 4,405,670.30 0.230 204 94 0.172 04/05/2013
313372RK2 1130203 Federal Home Loan Bank 09/26/2012 2,915,000.00 2,921,063.20 2,920,803.27 1.000 182 85 0.166 03/27/2013
313378FG1 1130210 Federal Home Loan Bank 09/28/2012 10,000,000.00 10,001,300.00 10,000,823.53 0.200 154 59  0.151 03/01/2013
313378FG1 1130212 Federal Home Loan Bank 09/28/2012 10,000,000.00 10,001,300.00 10,000,823.53 0.200 154 59  0.151 03/01/2013
313376NG6 1130228 Federal Home Loan Bank 10/05/2012 4,000,000.00 4,000,080.00 4,000,068.28 0.190 101 13 0.143 01/14/2013
313379NW5 L130280 Federal Home Loan Bank 10/31/2012 10,000,000.00 10,004,600.00 10,002,660.00 0.240 202 140  0.172 05/21/2013
313380YB7 1130281 Federal Home Loan Bank 10/31/2012 5,000,000.00 5,000,150.00 4,999,395.42 0.170 259 197  0.182 07/17/2013
313376MZ5 1130343 Federal Home Loan Bank 12/03/2012 5,225,000.00 5,225,209.00 5,225,215.16 0.200 46 17 0.113 01/18/2013
313378AN1 L130354 Federal Home Loan Bank 12/06/2012 7,465,000.00 7,465,522.55 7,465,514.11 0.180 71 45 0.124 02/15/2013
313381HJ7 1130357 Federal Home Loan Bank 12/07/2012 2,450,000.00 2,450,367.50 2,449,949.08 0.160 181 166  0.165 06/06/2013

Run Date: 01/10/2013 - 07:37

MARKET VALUES FOR ALL DISCOUNT SECURITIES ARE SHOWN AT ORIGINAL COST
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Average Purchase Stated Daysto  YTM Maturity
cusiP Investment # Issuer Balance Date Par Value Market Value Book Value Rate Term Maturity 365 Date
U.S. Agency - Coupon Notes
313380RJ8 1130372 Federal Home Loan Bank 12/13/2012 4,920,000.00 4,920,295.20 4,920,207.37 0.150 95 76  0.130 03/18/2013
3133XX7F8 130403 Federal Home Loan Bank 12/27/2012 4,600,000.00 4,614,996.00 4,615,367.88 1.625 83 78  0.102 03/20/2013
313372RK2 1130407 Federal Home Loan Bank 12/28/2012 10,000,000.00 10,020,800.00 10,021,451.69 1.000 89 85 0.102 03/27/2013

Subtotal and Average 152,008,159.88 144,080,000.00 144,191,730.85 144,162,424.40 232 126  0.179
U.S. Agency - Discount Notes
313313AB4 1130410 Federal Farm Credit Bank 12/31/2012 12,356,000.00 12,355,996.57 12,355,996.57 0.010 2 1 0.010 01/02/2013
313385DJ2 L130194 Federal Home Loan Bank 09/21/2012 12,147,000.00 12,145,663.83 12,142,897.02 0.152 182 80 0.156 03/22/2013
313385BH8 L130206 Federal Home Loan Bank 09/27/2012 11,169,000.00 11,168,664.93 11,168,038.23 0.100 127 31 0.103 02/01/2013
313385BH8 1130208 Federal Home Loan Bank 09/28/2012 5,345,000.00 5,344,839.65 5,344,5639.74 0.100 126 31 0.103 02/01/2013
313385AH9 1130256 Federal Home Loan Bank 10/18/2012 5,335,000.00 5,335,000.00 5,334,906.64 0.090 82 7 0.093 01/08/2013
313385AB2 1.130264 Federal Home Loan Bank 10/22/2012 10,000,000.00 10,000,000.00 9,998,986.11 0.050 72 1 0.051 01/02/2013
313385AY2 £130279 Federal Home Loan Bank 10/31/2012 13,000,000.00 12,999,870.00 12,999,006.94 0.126 84 22 0.129 01/23/2013
3133858BH8 L130290 Federal Home Loan Bank 11/02/2012 14,998,000.00 14,997,550.06 14,996,321.06 0.130 91 31 0.134 02/01/2013
313385BX3 L130323 Federal Home Loan Bank 11/21/2012 5,000,000.00 4,999,750.00 4,999,218.75 0.125 86 45 0.129 02/15/2013
313385BX3 L130324 Federal Home Loan Bank 11/21/2012 5,621,000.00 5,620,718.95 5,620,121.72 0.125 86 45 0.128 02/15/2013
313385CE4 L130331 Federal Home Loan Bank 11/28/2012 10,000,000.00 9,999,400.00 9,998,266.66 0.120 86 52 0.123 02/22/2013
313385BH8 L130336 Federal Home Loan Bank 11/30/2012 10,000,000.00 9,999,700.00 9,099,052.78 0.110 63 31 0.113 02/01/2013
313385F24 1130338 Federal Home Loan Bank 11/30/2012 9,786,000.00 9,782,477.04 9,779,974.81 0.155 175 143  0.159 05/24/2013
313385FC5H 1130341 Federal Home Loan Bank 12/03/2012 10,000,000.00 9,997,000.00 9,094,747.22 0.155 151 122 0.159 05/03/2013
313385BX3 1.130398 Federal Home Loan Bank 12/24/2012 20,000,000.00 19,999,000.00 19,998,625.00 0.055 53 45  0.057 02/15/2013
313385HBS 1130404 Federal Home Loan Bank 12/27/2012 15,000,000.00 14,992,950.00 14,990,493.75 0.135 174 169  0.139 06/19/2013
313385DJ2 L130411 Federal Home L.oan Bank 12/31/2012 10,000,000.00 9,898,900.00 9,998,111.11 0.085 81 80 0.087 03/22/2013
313385HB5 L130412 Federal Home Loan Bank 12/31/2012 10,000,000.00 9,995,300.00 9,994,366.66 0.120 170 169 0.123 06/19/2013
Subtotal and Average 167,444,980.39 189,757,000.00 189,732,781.03 189,714,670.77 104 64 0.109
U.S. Treasury Securities - Coupon
9128285G6 L01919 U.S. Treasury Note 03/01/2012 7,500,000.00 7,504,125.00 7,495,920.14 0.250 729 423 0.297 02/28/2014
9128285G6 L01920 U.8. Treasury Note 03/01/2012 7,500,000.00 7,504,125.00 7,495,920.14 0.250 729 423 0.297 02/28/2014
912828QE3 1.01937 U.8. Treasury Note 03/07/2012 20,000,000.00 20,035,200.00 20,026,404.01 0.625 419 119 0.218 04/30/2013
912828RA0 101952 U.8. Treasury Note 03/13/2012 10,000,000.00 10,012,500.00 10,005,191.85 0.375 474 180  0.270 06/30/2013
912828QW3 L02108 U.S. Treasury Note 05/18/2012 5,000,000.00 5,007,050.00 5,003,473.36 0.375 439 211 0.255 07/31/2013
912828RK8 1130128 U.S. Treasury Note 08/27/2012 10,000,000.00 9,997,300.00 9,993,609.02 0.125 399 272 0.211 09/30/2013
912828NN6 L130408 U.S. Treasury Note 12/28/2012 9,304,000.00 9,346,891.44 9,347,706.83 1.000 199 195  0.126 07/15/2013
Subtotal and Average 61,230,083.64 69,304,000.00 69,407,191.44 69,368,225.35 463 232 0.232
Portfolio LGIP
AP

Run Date: 01/10/2013 - 07:37

MARKET VALUES FOR ALL DISCOUNT SECURITIES ARE SHOWN AT ORIGINAL COST
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Average Purchase Stated Days to YTM  Maturity
‘cusip Investment # Issuer Balance Date Par Value Market Value Book Value  Rate Term Maturity 365 Date
U.S. Treasury Bills
Subtotal and Average 5,174,575.61
Corporate Notes
36962G4H4 1015622 General Electric Cap Corp 08/27/2011 5,000,000.00 5,001,400.00 5,001,438.72 2.800 469 7 1.302 01/08/2013
36962G4Q4 LO1523 General Electric Cap Corp 09/27/2011 5,000,000.00 5,049,300.00 5,012,821.93 1.875 720 258 1.506 09/16/2013
Subtotal and Average 10,017,850.29 10,000,000.00 >1 0,050,700.00 10,014,260.65 595 133 1404
Total and Average 472,486,642.45 477,348,000.00 477,585,100.33 477,464,209.07 199 101 0.178

Run Date: 01/10/2013 - 07:37

MARKET VALUES FOR ALL DISCOUNT SECURITIES ARE SHOWN AT ORIGINAL COST
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Average Purchase Stated Days to YTM
cusip Investment # Issuer Balance Date Par Value Market Value Book Value  Rate Term Maturity 365
Average Balance 0.00  Accrued Interest at Purchase 119,067.27 119,067.27 0 0
Subtotal 118,087.27 119,067.27
Total Cash and Investments 472,486,642.45 477,348,000.00 477,704,167.60 477,583,276.34 199 101 0.178

Run Date: 01/10/2013 - 07:37

MARKET VALUES FOR ALL DISCOUNT SECURITIES ARE SHOWN AT ORIGINAL COST

Portfolio LGIP
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